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Statistics Russell 2000 Index

Capitalization Statistics (in billions)

Largest Company by Market Cap

Median Market Cap

Average Market Cap ($-Wtd)  0.880

Fundamental Characteristics

 12.68

 8.10

 16.77

 1.33

 1.61

Dividend Yield

Price/Book

P/E Ex-Neg Earnings

Lt Growth Forecast-IBES (%)

EPS Growth-5 Years

 0.354

 3.589

-20

-9

2

13

24

35

Last Month 3 Month YTD 1 Year 3 Year 5 Year 7 Year 10 Year

-6.79

1.41

14.12

6.46

-8.51

0.59

7.41

4.11

-2.57

5.14

18.07

10.83

-6.98

0.71

4.96

-0.14

Russell 2000 Russell 3000

R
e
tu

rn

Sectors - Russell Global Sectors

Largest 5 Sectors by Weight

Financial Services

Technology

Consumer Discretionary

Producer Durables

Health Care

Sectors - GICS Method

Largest 5 Sectors by Weight

Financials

Information Technology

Industrials

Health Care

Consumer Discretionary

Top 10 Holdings

HUMAN GENOME SCIENCES

TUPPERWARE BRANDS CORP

PEROT SYSTEMS CORP

SOLERA HOLDINGS INC

BALLY TECHNOLOGIES INC

E TRADE FINANCIAL CORP

MFA FINANCIAL INC

J CREW GROUP INC

3COM CORP

HIGHWOODS PROPERTIES INC

Top 10 Performers Ticker Return

REVLON INC REV  73.46

ICT GROUP INC ICTG  50.95

QUANTUM CORP QTM  46.83

WASTE SERVICES INC WSII  41.99

POWER-ONE INC PWER  41.03

NUTRI SYSTEM INC NTRI  41.02

GENCORP INC GY  38.81

SUNRISE SENIOR LIVING SRZ  37.29

IPCS INC IPCS  37.18

STARENT NETWORKS CORP STAR  32.73
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Total Returns %

The Russell 2000 Index measures the performance of the small-cap segment of the U.S. equity universe. The Russell 2000 Index is a subset of the Russell 3000 Index representing approximately 10% of the total 

market capitalization of that index. It includes approximately 2000 of the smallest securities based on a combination of their market cap and current index membership. The Russell 2000 is constructed to provide a 

comprehensive and unbiased small-cap barometer and is completely reconstituted annually to ensure larger stocks do not distort the performance and characteristics of the true small-cap opportunity set.


